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FOREIGN EXCHANGE

Price change 1 day
percent

FIXING 31-12-2019

Euro change
year to
date(YTD%)

EURUSD 1,097 -0,06 USDJPY 107,795 0,25 EURUSD 1,1212 -2,13%
EURGBP 0,8971 0,04 USDGBP 0,8177 0,07 EURGBP 0,84558 6,09%
EURJPY 118,29 0,19 USDCHF 0,966 0,13 EURJPY 121,85 -2,93%
EURCHF 1,06 0,03 EURCHF 1,0853 -2,33%
MONEY MARKET RATES/EURIBOR -LIBOR

CENTRAL BANK RATES 1 Month 2 Month 3 Month 6 Month 9 Month lyear
EUROZONE 0,00 EUR -0,468 -0,336 -0,280 -0,139 -0,194 -0,058
USA (0,00 / 0,25) usb 0,171 0,305 0,374 0,590 0,722
JAPAN - 0,10 JPY -0,063 -0,046 -0,027 0,017
BANK OF ENGLAND 0,10 GBP 0,138 0,221 0,275 0,486
SWITZERLAND -0,75 CHF -0,744 -0,723 -0,630 -0,583

CAPITAL MARKETS
U.S TREASURY 0,163 0,334 0,670 1,382
GREEK TREASURY 1,136 1,780 1,846 1,962
GERMAN TREASURY -0,676 -0,657 -0,466 -0,339 -0,211 -0,040
JAPANESE TREAS -0,151 -0,129 0,001 0,209 0,331 0,449
U.K TREASURY -0,036 0,036 0,213 0,404 0,538 0,593
ESM TREASURY -0,390 -0,360 -0,108 0,119 0,244 0,257

INTEREST RATES SWAPS
EUR SWAP -0,224 -0,295 -0,272 -0,224 -0,127 0,014 0,060 -0,019
USD SWAP 0,291 0,267 0,367 0,498 0,657 0,806 0,878 0,909
JPY SWAP -0,019 -0,051 -0,048 -0,026 0,032 0,131 0,200 0,258
GBP SWAP 0,351 0,275 0,321 0,373 0,438 0,476 0,469 0,415
CHF SWAP -0,645 -0,667 -0,621 -0,520 -0,375 -0,243 -0,210 -0,313
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| TOCK MARKETS-BOND FUTURE

STOCK MARKETS BOND FUTURES

%change year to
date(YTD%)

Price change 1
day percent

closing price
31-12-2019

Last Price bond futures PRICE

ATHENS GENERAL INDEX 612 0,17 917 -33,31%
DOW JONES 24.576 1,52 28.538 -13,88% BUND 172,82
S&P 500 2.972 1,67 3.231 -8,03% BOBL 135,26
NASDAQ 9.376 2,08 8.973 4,49% SCHATZ 112,105
DAX 11.098 1,12 13.249 -16,24%
FTSE 6.024 0,72 7.542 -20,13% USLONG BOND 179,88
NIKKEI 20.552 0,21 23.657 -13,12% Us 10Y 139,08
BRENT 36,44 1,93 66 -44,79% Us 5Y 125,62
GOLD $ 1.733 -0,86 1.517 14,24% us 2y 110,26
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